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A, a

AARCH (asymmetric autoregressive
conditional heteroskedastic) model
{EXBRARCHELR!, dEXHFR A A%
5 2R

AARCH (asymmetric autoregressive
conditional heteroskedastic) process
JEXHRARCHIL R, JEXHRE EIAK
HRhELR

abbreviated drawing &

abbreviated formula BB,

abbreviation # (%) B, &%, f#ift,
215y

abnormal condition K (5) #&#

abnormal observations % SM{E

ABSARCH (absolute autoregressive
conditional heteroskedastic) #3f{&
ARCH, #xHARE3RHERHZE

absence of multicollinearity £ &t
53¢

absence of restriction F£j3kK

absent variable HHAIE R

ABSGARCH (absolute generalized
autoregressive conditional heteros-
kedastic) #x/{HEGARCHEIRY, 3
;X AREAERE X

absolute #%f, Mty

absolute amount #3f&

absolute change #3131k

absolute convergence i %Hii 2[#%]

absolute deviation #3¥{g%E (HE)

absolute deviation test #X¥H{RE (&
%) BE

absolute dispersion #a%t 3%

absolute distribution #axt45> i

absolute error  #3Hi%3%

account

absolute frequency #HuxH$R% (JR#)

absolute income hypothesis XTI A
ik

absolute magnitude #a3t&

absolute mean deviation #a3} @ E

absolute measure #axipEE (W) &

absolute moment # 3t

absolute number £ 3t %

absolute periodic movement
B3

absolute seasonal fluctuation #3tFF
#3h

absolute unbiased estimator
fHEX (&)

absolute value #3%HE

absolute value GARCH (generalized
autoregressive conditional heteros-
kedastic) model # 3 {EGARCHH
A, HrHE A EA&GERTEK
it

absolutely summable #53} ] fnfy

absolutely unbiased estimate #:3%} %{&
it &

absorption capacity e, Biic®

acceleration principle i R

accelerator model i HRE

accelerator principle i FU#

accelerator variable jn2E &

acceptability wJH5dE, A

acceptable hypothesis A2 Bk

acceptable quality level & # M EA&F

acceptable quality limit 4#RERBR

acceptance domain %%

acceptance region %1k

acceptance sampling inspection %
PR, MR

accident(al) error {BRIEE

accidental cause {BARKEE

account ¥/, WH

gt A

ot TR



accounting

accounting 4t

accounting cost 4&ifpiA

accounting equation £&it%

accounting estimate &il#{E

accounting identity £it (M%) %A

accounting profit £ itFiliE

accounting system &it#ilEE (£%)

accounting year £t

accumulated value 2 A

accumulating sums of squared forecast
errors  Fiii% £ F 5 ) £ B

accumulation Rif, B E

accumulation fund BIR%ES

accumulation of capital FHARER

accuracy ¥tk

ACF (autocorrelation function)
]

active balance WiZ

active constraint A (FH) #IK

active data LBR¥TH (%38)

active statistical forecasting Bl it
Him

active trade balance ¥ B K%

activity {&3)

activity analysis &z #7

actual budget LEHE

actual change LBRZEF) (4k)

actual frequency CER&s (K¥), %
B35

actual level LBRAFE

actual measurement FsLEFE, LM

actual observed value Bz R M{E

actual parameter LBHRBH

actual price LER{T#5

actual value XBr{H

AD (aggregate demand) #Ek

ad hoc decision rules 3t FELR

ad hoc rule 4% BRI

ad hocway $rEhA (5L, EH)

RGPS

adaptive expectation & ¥ Tt

adaptive expectation hypothesis &}
TR %

adaptive expectations distributed lag
model & iz Pk B o A A G AR A

adaptive expectations model & i 4 fil
R

adaptive expectations regression
equation & R HETARIVA SR

adaptive filtering method  3& f ¥ T i
Wik

adaptive forecast & f 4 Tl

adaptive policy F7 FIFIBEK

adaptive regression model
R

adaptive value &M {E

add factor im¥t:HE -1

addition  fingk:

addition formula of probability & fii
EAK

addition theorem  jing: iz 28

additional information i (¥h%) 158

additional variable i (%ish) T8

additive components [®]]im{t4 &

additive decomposition s

additive disturbance term  [a[]im¥:k3h
b}

additive model of time series I i} 51
R

additive outlier fMPEREHE (REH).
RAEEE (REE)

B &R Y3

additive seasonal effect [a[]mtEFET
24572

additive seasonal element [a[]im#: %
HE

additivity it

adequacy &Y (&), B2#, KHEE]
adequacy of fit #143&Y4

ADF (augmented Dickey-Fuiier) test



ADF¥%s, ¥ RHIDFRY

ADF (Augmented Dickey-Fuller)statistic
ADF&titf, ¥ RIIDFFI &

adjoint matrix #EPf4ERE

adjoint variable BT &

adjugate determinant # & 175X

adjugate matrix %5 B KBS

adjusted deterministic coefficient %
IR (fE) RE

adjusted figures A F

adjusted index %55

adjusted mean ¥ EMIE

adjusted multiple correlation coefficient
HENSEHXARY

adjusted R 1B%MR (M FA%)

adjusted value A% (&IE) &

adjustment 8%, BY

adjustment coefficient H# &%

adjustment equation iH% (%) H&

adjustment procedure H¥% 5% (GER)

adjustment process ¥R

adjustment rate {§E %

ADL (autoregressive distributed lag)
model HEYI (hE) MG EL

administered price ZE{ri%

admissibility [, fiF

admissible Bayesian estimator
ferEit (&)

admissible error R iFiRE

admissible estimate 7411 &)

admissible hypothesis  f.iF{Ri%

admissible parameter space RiF2K
73 [

admissible region i X

admissible statistical hypothesis i
giitfik

adopted value ER{&

advance estimate HRTfE1F[&]

= FHR AT

ke

advanced econometrics

aggregation

(2iFiTtE) #

adverse selection ¥ [m%#

adverse trade balance ¥ 5%

AER (American Economic Review) 3%
E & FiFRZRE]

AFC (average fixed cost)
A (%)

affix (e) Bt

AFTA (Asean Free Trade Area) %M H
HASK

aggregate £EA416EbR. £A

aggregate consumption EiH#%

aggregate consumption expenditure
Jstich S ain

aggregate consumption function i}
"

aggregate data BRI, LARF

aggregate demand (AD) B&EK

aggregate demand curve HERKdhLk

aggregate demand management @&
REH

aggregate econometric model £:4
(S8) IHRS%F (2FiTR) &Y

aggregate economic variable &2
TE

aggregate economics S RBHFE

aggregate income it A

aggregate index £:43¥8%

aggregate index of cost £24 A

aggregate mode! & B R

aggregate production function
R

aggregate relation H&XFH

aggregate social product #4877 5H

aggregate supply (AS) EHt%

aggregate supply curve Sfi#Afhsk

aggregate value (&, fMniE

aggregate variable &R

aggregation &, Hf0, JE¥#

B

BAES



aggregation bias

aggregation bias £14 (JIHMRME

aggregation of data ¥BHVIH (&4)

aggregation of variable 25 &#J33t
aggregative balance model for products
=R A TR

aggregative economics (24 R ¥

aggregative economy £:4%5

aggregative index number £:4 ¥t
aggregative indicator £54454x

aggregative method %4

aggregative model £Z4#A, JEERY

aggregative variable £x4 &
aggregative weighted index
ik

agriculture statistics & &tit

AIC (Akaike information criterion) #k#tb
f5 B

Aitken’s generalized least-squares
estimator 4% BNk (F
%) B (&)

Aitken’s generalized least-squares
normal equations 45T UR/N T
* (GEH) ERHB

Aitken’s least squares 4B/ %
(¥%) &

Aitken’s theorem i 2H

AJS (Australian Journal of Statistics)
MAFEL I E RS

Akaike information criterion (AIC) #H¥
HRHER

algebra ¥

algebra of expectations
BH

algebraic expression L3

algebraic identity ftiE%,

algebraic method ¥
algebraic model {HBEEI
algebraic operation ¥EZH
algebraic solution RN

= 2: 9,108

pR{EMRE

algebraic sum %#n

algorithm R, MUIAL

alien cofactor J3¥ (AFHX) K+

alienation coefficient % Z& ¥

alignment chart H & HE

allocation E®, 5& (k)

allocation coefficient srEC &K

allocation of materials 4% 4>t

allocation of resources AR

allocation of sampling units  HiiFE 8 0f
Vg1

allocation proportion 4y ¥ LL

allocation theory 4IRS

allocative efficiency &2 R%E

allowable variation fiF%¥%

allowance fifFiR%, A%, #ih

almanac £%

Almon distributed lag model
HkERY

Almon lag scheme B /REHFR

Almon lags Ff/REX G

Almon polynomial method /R £
X%

Aimon scheme of polynomial lag B/R
EEHAMEY

almost additive preference JL 3w jnfR
¥

alphaemor E—% (o) i, FHEHIR

alternative hypothesis #&# (&%) &
%

alternative model
#HY

among class variation 4%

among group variation 4 E%E %

amortization &, sy #ifEH

amount Ait, &% (&, #), kb

amount of deviation FER

amount of excess and deficit

B5W

I RE S

AHEEARY, &

b=y



amount of increment HE

amount of information {ZE&

almost certain convergence
L&

almost everywhere convergence JLF
Abab gk

alternative parameterization
e 2 eldps37|

Amemiya-type estimator & Rfhit
(&)

American Economic Review (AER) %
B irrixE

American option F R

amount of variability ¥R &

amplitude &, RIS

amplitude of fluctuation #k zh¥& &

amplitude of vibration #z#2

AMS (Annals of Mathematical Statistics)
¥oRgit4ET

analogue #i#l

analogy 3fil, 4, Hh#tl

analogy principle of estimation f&itf)
24 V=Y

analysis of correlation #5447

analysis of covariance (ANOCOVA) th
FET

analogies method ¢<#ETME

analysis s34

analysis of control chart 2R 4347

analysis of covariance model thh %4
wER

analysis of dispersion 45347

analysis of panel data EtR B Hr

analysis of process capability Tk
hisrke

analysis of rank correlation £ %4>
¥ :

analysis of regression [[])34> b7

analysis of time series B a]FF5 45> 47

JUF 8

RPilio)

antipersistence

analysis of variance (ANOVA) 75 £4347

analysis of variance (ANOVA) table 7
Eoabik

analytic model M#HTEIRY

analytic smoothing method 4 E 1

analytic table 4y#7#

analytical grouping 8#T 504

analytical smoothing H7-Eift (#47)

analytical smoothing method 437 £
(&5) &

ancillary estimator 4§B) it (&)

ancillary variable #iBhZE R

Anderson’s discriminant function %{§
FEHIBIARK

Anderson’s discriminant method %48
FRHAZ

angle £

angle of inclination #§i#4

annual cycle 4 BEO53R

annual data fEERF (HiB)

annual growth rate £ &K

annual observation 4 B % (&

Annals of Mathematical Statistics
(AMS) ¥EgiHER

annual rate of growth 4Rk

annual rate of increase fEif{c

ANOCOVA (analysis of covariance) tf
FHESH

ANOVA (analysis of variance) #4r
7

ANOVA (analysis of variance) table J
EohE

anticipatory data  Fi#A%IE, #RAibAE
HIBER

antidumping 4

anti-logarithm Rxt%

antimodal distribution & A&¥o

antimode A%

antipersistence &kt



anti-symmetry

anti-symmetry K (£}) *#R(E]

antitrust legislation K $EHi #77%

aperiodicity 1k (JC) At

application fiH, i&f, Hig

applied econometrics  f7 /il B2
(AR %

applied economics K %%

applied forecasting Jz FH il

applied linear algebra  F7 JAZth %

applied mathematics f7 f1 5%

applied regression analysis Rz H1Fl3
oL

applied statistics F; Fl%il2

applied time series analysis /7 i)
;2702 3

appreciation of currency i ¥ FHE

approved program B & it %)

approximate calculation Eflit&E

approximate covariance matrix J{lEp
B

approximate distribution {15 i

approximate error SE{LliR #

approximate method J{llik

approximate normal distribution I {t!
IF&oAG

approximate normality SE{ULIE A

approximate sampling distribution i
(U 5> A

approximate solution * T {lL##

approximate value JT{Ll{&

approximately normal distribution £ 1]
& A

approximation Efl, BT

approximation polynomial L {l £ TR

AR(1) model AR(1)#%!, —FrAEIA
B

AR(1) process AR{()ZE. —Bram
UZPUR

AR(2) error TRy H Il iR 2%

AR(p) model ply [ V3 &R

arbitrage EF| (i)

arbitrage opportunity EFHL&

arbitrage portfolio  EFI417

arbitrary assumption {EE{f &

arbitrary average T &5

arbitrary constant {EEH K

arbitrary origin £ & Jsi &

arbitrary parameter {EES%K

arbitrary solution {£&#

arbitrary-weights lag scheme fE&E 3
#i A

arc elasticity ¥t

arc sine distribution R IEFED T

ARCH (autoregressive conditional
heteroskedastic) model  § [6]J3 % #+
SehERY

ARCH (autoregressive conditional

heteroskedastic) process [ [ElJ4%
Rk EdR

ARCH-M model #H{EARCHERY, ¥iff
B B &k R EER

ARDL (autoregressive distributed lag)
model ARDLEM, HEW (FhE)
gt L]

area sample [XIEFEA

area sampling B (X&) HFE[]

ARFIMA (autoregressive fractionaily
integrated moving average) model
5% (F285) aRABHEHR
%I, ARFIMAB(RY

argument HEE. BRI

ARIMA (autoregressive integrated
moving average) forecast model #
B(ag, £4) gREBHEYE
M

ARIMA (autoregressive integrated
moving average) model ARIMAH
A, ORBL(R%, £4) HARBEBE



Rl ]

arithmetic &K, il'8

arithmetic average EAEH%

arithmetic average index HA K

arithmetic checking HA#K &

arithmetic distribution B AR fi

arithmetic distribution lag model %k
sy A R A

arithmetic distribution lag scheme %Ak
srAieE R

arithmetic lag model B R #f G A

arithmetic mean BAFH (), BER
WiE

arithmetic operation B AEH

arithmetic progression B A (% %)% 5

arithmetic scale HEAJLE

ARMA (autoregressive and moving
average) model  H FA3) I
A, ARMARER

arrangement {5, %8, A8

arrangement diagram of main and
secondary factors 1z ¢k B #4HEF1 B

arrangement of objects F4p9HEF

array of data M iBAIBE5]

arrow scheme FiskRERE

artificial neural network A T 323 B%%

artificial variable A L% &

AS (aggregate supply) fHt#

ascending order EFHKF

Asean Free Trade Area (AFTA) %ZREH
HHBX

asking price EJ5 Hifr

assessment #EHE, FHY

asset ™

asset demand for money fRHIHIE™
Tk

asset holdings R iE%, MEFAR

asset pricing mode! R =@ A

assets and liabilities ¥~ Fif1 i

asymptotic x° distribution

assigned value 35 fd

assignment 5. IR (&)

assignment problem 4y Kl (1]

associated matrix HIf}4EME

associated variate FEEE &

association FHEE, 54, AW

association of attribute  J@#E (5 17)
X

association test FHELHLE

associative law £ 1#

assumed average {RE X%

assumed mean {RiE#){E

assumed value fRE(H

assumption B, Rik

assumption of industry technology #f
MLZERE

assumption of product technology
LB

asymetric information  JEXHHR{E B

asymmetric ARCH (AARCH) model dE
FHERARCHEER! , JExIHRE BEBK M5
FHEHR, AARCHER

asymmetric ARCH (AARCH) process
{E3tFRARCH S 2, dExFR A B A% H:
R} £iTR, AARCHE#

asymmetric moving average JEX R
Y

asymmetrical curve JEXtEREhER

asymmetricai distribution JEX RS

asymmetrical estimation method  JEXf
Ribitk

asymmetrical relation FEXFHRX R

asymmetrical response  {EXHBRWIF;

asymmetrical test EXHRLE

asymmetry JE(R)XHR, AEH, Wit

asymptote HiiLL%

asymptote line ®¥iiL£%

asymptotic x* distribution  ¥fifEx*5> 4,
BLE KRB H A



asymptotic approach

asymptotic approach  ¥fif% T-GEFi)

asymptotic approximation #7738 5%

asymptotic behavior ¥ (i2/#)

asymptotic bias  ¥iiT RS

asymptotic certainty  ¥fiT £ SR ¥ (FE
#)

asymptotic consistency #iif —%#t

asymptotic covariance matrix EfL 5
EIERE

asymptotic decision distribution ¥ i
i

asymptotic distribution ¥ 4> #i

asymptotic distribution theory ¥iif4r
L

asymptotic efficiency ¥iTA (¥, ¥F
i, & 3

asymptotic efficiency of estimator f#i}
BWEAR

asymptotic efficient estimator ¥7:E &%
ER (&)

asymptotic expectation ¥ 2

asymptotic line ¥ Zx

asymptotic mean ¥iL¥{H

asymptotic normal distribution
P i

asymptotic normality #JL E &%

asymptotic properties of least squares
estimator B/ "% (FF) fhit&k
ORI et

asymptotic property ¥fE#E[R]

asymptotic rate of convergence ¥k
S8k

asymptotic sampling property  ¥iL#h
BEPER

asymptotic specification ¥ifi%E

asymptotic test ¥ L%

asymptotic test statistic ¥ :ERKRSHH &

asymptotic unbiased estimator #if
WA (&)

¥l IE

asymptotic unbiased test ¥fif iR L
asymptotic unbiasedness ¥i i I iRt
asymptotic uncorrelation ¥ A4 %
asymptotic value #iLiE

asymptotic variance #fif 5%
asymptotical mode! ¥ #i%Y
asymptotically dominate #iif 3%

_ asymptotically efficient estimate  #7:f

ARfEHR]

asymptotically efficient estimator ¥
ARG (B)

asymptotically normal estimator ¥t
EAGHA (&)

asymptotically random variable ¥§555
xR

asymptotically unbiased estimator  #j
EEmfEHR (&)

-asymptotically unbiased test ¥iif il

®E
asymptotics ¥iEH#
asymptotology ¥fiT%
attenuated error HRKiRE
attenuation Tk, M3
attitudes index B
attractor 3|
attribute E#:
attribute data E#: (28K) Bk
attribute statistics B#: (RK) %Kit
attributive character BE##tri
attributive classification &4y 3
attributive series S E¥ (FF) 7l

-atypical estimation procedure {Egi#Y

(REF) hithE (38)

audit #it, #WkK

augmented Dickey-Fuller (ADF) test
ADF®%:, ¥ REIDFER

augmented matrix M7 4ERE

augmented reduced form equations
JEL R SR



augmented sample
FeA

augmented sample moment about the
mean R/ ke AcduLAE

Australian Journal of Statistics (AJS)

B (2 kM)

BAFIEL I #4E

autocorrelated disturbances [ #H¥%4E
)]

autocorrelated equation error EHXH
Bigx

autocorrelated error B AH%iR%

autocorreiation [ #3%

autocorrelation analysis [ #% 7 #7

autocorrelation coefficient H#ix A%

autocorrelation function (ACF) H#¢
73} 4

autocorrelation test F HX425

autocovariance bl £

autocovariance function BihhZE@RK

autocovariance-generating function §H
5 3 LR K

automatic stabilizer {zhfaz %

autonomous growth B &K

autonomous relation HI¥XF

autonomous variable HIT &

autoregressive and moving average
(ARMA) error model {3 B35
BiR =R

autoregressive conditional heteros-
kedastic (ARCH) model §H RIJ3&#
RHEERY

autoregressive conditional heteros-
kedastic (ARCH) process [ ElIH%
5 2t R

autoregressive distributed lag (ADL)
model HEA (Fh&) srhdkasid

autoregressive disturbances [ a3k
2]

autoregressive (AR) error [ [EJ3i5

average annual rate of growth
autoregressive forecast model E [b]13
T sy
autoregressive fractionally integrated
moving average (ARFIMA) model 4y
B (58) AEEBEER
autoregressive integrated moving
average (ARIMA) model LB (%,
S HEEBE TR
autoregressive integrated moving
average (ARIMA) process BB (3
¥, 7)) ARABNESHTR
autoregressive linear difference
equation H I3 PEE 5y H
autoregressive method H [El 34k
autoregressive model [ [ %Y
autoregressive moving average error
H B A3 F iR 2
autoregressive moving average
process K BB E TR
autoregressive process [ B8
autoregressive sequence [{ BIAR-F

autoregressive transformation § [b1)3
T
autoregressive trend model [ B3

B
autovariance [
auxiliary estimator $§Bhf& i+
auxiliary regression #iBhiE 11
auxiliary variable B &
availability =¥, FA%K, w133
available data =TFI%E

available information AT FIHAMSE.,
| FBEE

available observation w83 (7 H)
I BIA

average ¥, ¥y, FHM
average annual growth rate fEEi#)iH

K#
average annual rate of growth 415



10

average causal effect

B

average causal effect “FHEER R

average control line EHE BN

average cost ‘EH A

average cost curve TEHJEE A li£%

average cost pricing ‘¥R AN ]

average deviation FH® % (R%)

average disturbance ‘iz

average drift ‘E#fin (%)

average elasticity ‘EistE

average fixed cost (AFC)
A (1)

average growth amount ‘EigK i

average growth rate iK%

average index SE¥JHE%

average indicator index E¥)fEFrigH

average level FE¥jKkE

average level of development
J&AE

average loss E#HHi%k

average neighbor clustering method
ERREBIR AL

average out AEIEIH, BASHITH

average outgoing quality FHH K&

average outgoing quality limit ‘E#j#
R LR

average price FEHEg

average product F¥=&

average product of capital
&

average product of labour
7

average propensity to consume
H B

average rate of decrease FRJRE{K#

average rate of increase EHH

average rate option £i F L

average revenue ‘i3

average risk i

TR E B

FH%

FATF P

E2 RS T

F4

average run length for control chart %
BEEEETEK

average sample number SEEIFEA$

average sampling size ‘E¥HMEA &

average sampling variability E#)HiitE
S

average speed of development E#k
;3794

average speed of growth #3358 ¥

average total cost SEEJE A

average value EEHE

average variable cost E#¥JR[ R A

axiom 2P

axiom of probability #4425

axis of coordinates Ak

axis of symmetry xt#R#h

B,b

back propagation i ¥
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