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BIATIARR, 3 5H-E R 2R, FAR/REREA M REE RN XH
FE, BARSERRALURS, REZAERHBHIEE, BMES FERAREY
B, BERBSISREERAZRIEN TEENZTHEBRNITRE, FHEKREERH
ZIR ARG RRS B A BRI R R, BEZHMT .

HFEHB: V,=XB+CH+u, t=1,2, =, T (1)
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@® Crowley, P. M.. . A guide to wavelets for economic[ J]. Journal of Economic Surveys, 2007, 21(2):
207-267.

@ Goupillaud, P. , Grossmann, A., and Morlet, J.. Cycle-octave and related transforms in seismic signal
analysis[ J]. Geo-exploration, 1984, 23(1); 85-102.
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* 1 wftb—m
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@ Aguiar-Conraria, L., and Soares, M.]J..Oil and the macro-economy: Using wavelets to analyze old
issues[ J]. Empirical Economics , 2011a, 40(3) ; 645-655.

@ Aguiar-Conraria, L., and Soares, M.]J..Business cycle synchronization and the Euro: A wavelel
analysis( J]. Journal of Macroeconomics, 2011b, 33(3) . 477-489.

©) Crowley, P. M.. A guide to wavelets for economics[ J]. Journal of Economic Surveys, 2007, 21(2):
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